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Inwaslmnnt in Govl, Secoritieg
Imvestment in Debt Socurities
I listed than:
L 5‘!‘: of Thex bﬂl-mrr' -111r-r.~| mlue\ ||‘| rhd" G
A% af the Bplanee shect vaiue, in the case of tenure from 1 3 Yo,
1% af the halsnce shaet value, in the case of tenue of mone than 3 yoars.
If unlistod than;
i, 10% of tha balance sheat value n the case of tenwe upto 1 year.
4. 12.5% of the balance sheet value, in the case of tenure om 1-3 yoa,
il 15% af the bals L
Investment in Equity Ser:.uritlns.
i IF lisheed 149% or VaR of sach secunties on the cutoff date as computed by the Securibes Exchange {aor
TspECtive secuitas whichever i higher
. |F unfisted, T00% of camying value. ==L
L EUDECHPLCn Money ageinst levestrment in POl fer for Sale: Armount paid o subesiplicn mancy |
povvidesd that shares B not b-l,.;.n afigted g Nt |_n|;|ud|;:_‘!:l_|lt_|_'!p_|!'r_\|:g.-_j_l;_rl'§pm_§gf5cl;l_|'rt|os broker. 1
i A00% Hairzut shall e applied 10 Value of Investment in any ossotnciuding shars of listed securites 2,352 400,
thirt oo in Block, froeo or Flodgo stotus as on repoting date. (July 19, 2007)
Prowvidod thot 100% haicut sholl not be applied in case of mmestment bn those securities which ae
Pledged in favar of Stock Exchange | Cleadng Howse against Margin Finarncing requrements o plodged
En faor OF Banks aqamst Short Tesrm linancing srangements, In fuch cases, the haircut as provided in
Jathedule B of the Requlations in espect of investmaent in securnities shall be applicable (August 25, 2017T)
Investment in subsidiaries
Investment in associated com panigsiundataking
LI listesdd 20% or Wal of each secunities as computed by the Secuwites Exchange Tar respective seeuritios
whichever is Righes,
LI unisted, 100% or net vale,
Eta:utw orogulatory depostshasic deposits with the exchanges, clearing house of central depositony
o any other antity,
fargin deposits with exchange and cleanng house.
Depost with authonzed intermediary against borowed secuntics urder SLE.
| Other chopenits and prepayments -
-i'u::f:ruM irlenest, peofil ormark < upoan Aot p-!nocd with fimancial insttusions or dobt socuitos
L1, T
[100% in respect of markup nocnsed ondoans to directors. subsidianes and other related pamies
| Diviclersds recevablos,
Arnaunits iecgivakble agains Repo financing,
Amaunt paid a3 purchaser under tha REPO agreement. (Secuities purchased under iepo amangement
shall not ba included in the investments)
I ket Teren Loan To Ermployecs: Loans ane Sorcureed and Dus fo rcmjmu,,n: waithin 12 ronths

rlTh& Cvse: O Tering :}d’ rogne Lhars 3 paiins,

3,584 740

2,683,735
[

16,153,233

19,158,233

2,052,400

)

18 500,000

13
L1E
i
112

1.13
114

115

(it Recosvablos othar than trade receivables

,Rcc civables om clearing house o securities exchange(s)
. 100% valug of claims other than thosa on accont of enutements agairst wading of secoities i all

rn.1|'ll.|"[~s Ancuchng MM gaine.

czpivibde on gnlitemaents "Ig,,lrl'l!l 'I,I_}]dll'§| :;-I' m_,l:un::u_,; in adl ﬂ'l\ll‘b;l;l,'i |rb¢||,pd|ng PATAA ¢ ﬂﬂll‘ﬁ,

R““"‘.".’ﬂ_tl"i‘ﬁ._f.“?"." CUsinmers 1

li. In case receivablos are against masgin financing. the aggregate it (i) value of securities keld in the |

|blocked account 2ter applying VAR based Hawout, (i) cash doposited as collateral by the financoe (i)

renanel vl of “sy secunlics deposited &8 collatonal after appl-,ing VaR based haincul

ti- Losver af net balance sheet value afvalue determined throwgh acdjustmaents.

[k, Incase iecoivobics an agaimst mangin trading. 5% of the not balonce sheet vabue.

IE Net amoeunt after deducting haircut

VL Incase receivalbes e against secunities bongwings undes SLB, the amount paid 1o NCCPL as

{collaterl upon entering into contct |

‘iii Met amount after deducting hancut = |

.|-.'. Incase of other tade receivablos not mone than 5 days ovordue, 04 of the net balanco shoot value.

| w. Balarce shesel vales.

| '-.r. I||-.’“!|u;, of ke s IL-::L,W{:I:.II L..,I.rl:‘-i:lu'(:r.!ul",‘.-, o Sd;l;ﬁ of mﬂﬂ ({7 &qg’l."g.‘l[l." r.‘nl! (1) thee rmarked

| !mlm of sesgunitivs purchased Tor customens and held in sub-acoeounls aites applying WAR Bossd

|haircuts, (i) cash deposited as collateral by the respective customer and (6i) the market value of

'securities eld a5 collateral after apolving Valk based haicuts.

| i, 100% haircut in the case of amount recelvable fonm related paties.

|Cash and Bank balences

. Bank Bolasncoe- rxuprinl.n:_r_!ll_:lcr_:qun!,\_

628,74

1.7

32807 32608 32607

13656251 13,656,251

i fank balanoe-cusomes accounts.

2,511,271

2,511,274

I, Eashyin hiaid

22,103

22,10
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Value in Hair Cut/ Het Adjusted
Fak FRupes AEdjustmanta Valua

113 TuLaI Assr_'l'.u 36,013,015

ade Pﬂyable

ayable 1o exchanges and clearing house e [ !
P-a;-,- able againg leweraged mametprodoees L - )

Pl i 3 507 500 0 25E7504
2 ICurru:r'lt Liabilities ! —
| Statutony ard requiatory duss S e
i Mociuals and other payablas 3 261,821 g 261,821

i, Shiet - tedr borowings

i, Cument perticn of suboidinated Icans
, Cumeng pr;rl o of mr:g bearm liabilitios

vi, Defered Linbilitics

wii. Prowision for bod delbts

Prawvision fof taxation

d'|gr1|'1b|l|tacs a5 et '1¢|:|:‘;-|_.|r'.1|r‘|g pringiples and included in the financial statements

23 Nc-n Cument Liahilites

i Lung Term financing

2. Long- Tern'l financing u1:lt1'n¢d ficirry rnanr:nal insLLson: Long term portion of financing obtained flom

b Other long-tem flnanclnq
Stalf retinerment benetis 1
- Achiance against shanes for Incieass in Capital of Securities broker 005 haircut iy b axllovanidd in
respect Of advance agairst shares i
|2. The existing suthoired share capital allows the proposed enhanced share capizal
‘b Boad of Directors of the company hos approved the incresse in capital
. Rellesant Regulatery approvals have been obtained
i, There is no uneasenable delay in isue of shares against advance and all requlatory requsements
rela"ing to the incredse in paid up capital have been completed.

». Auditor o satisfed that such advandcs is against the increase of capital,

ire. Cthex lissbilities 5e por acoounting prnciples and included in the fnancial siatements

4 Subordinated loans
i 700% of Subordinated laons which fulfl A conliens specified by SECF are aowed to be deducted:
The Schiedule lll providas that 100% harcut will be allowed againit subordinaed Loans which fliil the
canditians specified Dy SECP. In this regard, following conditions aee specifiod:

. Loan agreemnent must be executed on stamp paper and must cleady reflect the amourt to be repaid
after 12 months of iepating pericd

b Mo haircut will be allowed against shoel tern porion which @ repayable within next 12 momnths.

c. v case of early repayment of Ioan, adjustrmont shall b made to the Liguid Capital and ievised Ligusd
Capilal satament must be submitted to exchanogs. | At e
i, Suboedinared ans which do nat fulfill the conditions specifiod by SECE

31 |Concentration in hargin Flnaru:rng
The: arnpunt caleulated client-to- client basis by which any amount receivable flam vy o T
[finsaneees pieesd 10% of the aggreqate of amounts recelvable from total Anancees,
2 [Concenration in securites lending and borowing
The: armunt by which the aggregate of:
(I} Armount deposited by the bomnawe with NCCPL
| i} Cashmarging paid and
,tmlehe rnaker value of securities plodged as marging excoed U 110% of tha maket valoe of shangs
| borowed
33 |Netundersriting Commitments
| {a} I the case of rght ause 1 if the maket value of secunites is less than or equal to the subscrption
|price: tha: aggregate of:
[{i] the 56% of Haisut multipled by the undensinng commioments and
(i} L walis by which the undensriting commitments exceads the maket prlce of the secuntbes. |
Hr they cose af tights issuse whion: e market pice of securities is greater than the subscription peice, 3% of
| | the Haircut multipfied by the net wndenaritin

|
i |
||.b!| i Bry other case ; 12.5% of the net undesriling commitments 1
i 4 (Negative eouity of subsidiary
|1m- armount by which the total Bssats of the subsidiory | crcluding any amount due from the sabsidiary]
o excooy II|-:' Ll Laditicss of the subsdisey
35 |F|;|r|:}.|-:-n exchange agreements and foraign currency_poﬁ-tlons - = e =L u]
|5&:. of the net postion in fareign curency. Nel: jpoaithon in foneign cumency means the difference of total

{ . aset denorminated in foraign cunrpne al Eabilites denominated in foreign cumency
| _LE__ LAmount Payable under REFO = o
31

_|Repo adjustment __,—--

Y o=
i o i
s (S e
|,:|: il
7 ErC s =



Schadule il
[ Seve ngpd aition 6441 ]

Ligquid Capital Statement
for the month of 29-FEB-20
of Mk, BPH Securities (Pvt) Ltd

Submission Date 11-MAR-2020 12:58.07
Page 3 OF 3

Head of Account Value in Halr cuat/ Fat Adjusted

Pak Rupee Adijustments Valua

i b case of linancienpurchaser the total amount recenvable undes Repo less the 110% of the market
il ol ur1|J|.:1I5||r:|g esCuntes ;
In thie cose of linanceeselli the maket value of underying secunces aftar applying haincut ks the

total amount received bess valoe af gny secuniles depodited s coltatoral by the purchaser after |
applying haincut iess any cash dopasited hy the pochasen.
3E [Concentated proprietary positions

I th manet value of any security i between 25% and 51% of the total propretary poutions then 5% of
thix vakio of such sacuwity Jf the market of a security sxceads §1% of the peogrictany position, then 108 of
E 1hn 1.l.'| il sk S0 I‘il'.

Lin CasE ur cumomer pcsltl.ons. trba total rn-urgln rnquln:mnl:h Inmespect of upr"n Wstmn&!ws the: amoan
afl cagh depmlr.e-d byme customer and the value of secuntes hold os colloteall pledoged with securities

SO Em:n not aro.:lj-.- mot
30 (Short sell positions : |

i, ICase of CUwomer positons, the maket value of shoms sold short in wady rmas keat ¢ Bchall af

[ customers alter increasng the sarme with the VaR based hawcuts less the cash deposited by the

| CEBLOMET a5 coﬂnLg_g_l_am:! t_h_g :.l_alu::. of securitios Bl as collateral after applyiing VAR based Hailcuts

| Il Incase of proprietony postions, the market value of shares sold sho in eeady maket and not yet |

sttled increased by the amount of VAR based harcut less the valun of sedunitios pledged as collaieral

:ll‘tlgr awl_'lring Baircuats.

Tutal F'.'ank! 0 L1a|:|.|lm=s




